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of multitype branching process D. Heinzmann JAP 46 (2009) 296–307

extreme of random walk in random scenery B. Franke and T. Saigo AAP 41 (2009) 452–468
extreme value

in risk estimation M. Degen and P. Embrechts AAP 40 (2008) 696–715
of TAR process C. Brachner et al. AAP 41 (2009) 428–451

extreme value theory D. Vere-Jones AAP 40 (2008) 882–896

F
factoid A. G. Pakes JAP 45 (2008) 1161–1180
failure in random environment J. H. Cha and J. Mi JAP 44 (2007) 151–163
failure intensity in ageing process M. Finkelstein JAP 44 (2007) 506–513
failure model cascading M. Gathy and C. Lefèvre AAP 41 (2009) 247–269
failure rate bathtub-shaped, for mixtures H. W. Block et al. JAP 45 (2008) 260–270
failure string in embedded sequence L. Holst JAP 45 (2008) 1181–1185
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failure system
with exchangeable components J. Navarro and S. Eryilmaz JAP 44 (2007) 82–98
with multistate components A. Pievatolo JAP 44 (2007) 1068–1077

feedback controlling congestion model R. Bekker et al. JAP 45 (2008) 314–332
Feller process and Fisher–Wright model A. Bobrowski AAP 40 (2008) 734–758
Feynman–Kac formula I. Gentil and B. Rémillard AAP 40 (2008) 454–472
filtering

and wear classes A. Gerardi and P. Tardelli JAP 45 (2008) 595–609
in portfolio optimization Y. Hu and B. Øksendal JAP 44 (2007) 742–752
nonlinear G. N. Milstein and M. V. Tretyakov AAP 41 (2009) 63–100
of finite stochastic systems J. Ledoux et al. JAP 45 (2008) 650–669
sequential Monte Carlo K. Heine and D. Crisan AAP 40 (2008) 979–1001

financial market and minority-game modelling M. Ortisi JAP 45 (2008) 376–387
first crossing of partial sums C. Lefèvre AAP 39 (2007) 492–509
first-come–first-served matching R. Caldentey et al. AAP 41 (2009) 695–730
fishing problem A. Karpowicz JAP 46 (2009) 415–428
fitness function maximum of L. Rigal and L. Truffet AAP 39 (2007) 141–161
flat section and mean normal measure M. Kiderlen AAP (SGSA) 40 (2008) 31–48
fluid model Markov-modulated C. Knessl and D. E. Dominici AAP 40 (2008) 856–881
fluid queue

driven by local process T. Konstantopoulos et al. AAP 40 (2008) 1072–1103
in slow growth regime V. Fasen and G. Samorodnitsky AAP 41 (2009) 393–427
overflow probability in Z. Palmowski and B. Zwart JAP 44 (2007) 349–365
with leaky bucket control F. M. Guillemin et al. JAP 44 (2007) 332–348

force of interest X. He and Y. Hu JAP 44 (2007) 685–694
forcing term-time T. Britton and M. Lindholm JAP 46 (2009) 975–992
fourth moment inequality O. Durieu JAP 45 (2008) 1086–1096
fractal

self-similar D. A. Croydon AAP 39 (2007) 708–730
with overlap V. Ruiz JAP 45 (2008) 630–639

fractional Brownian motion V. Fasen and G. Samorodnitsky AAP 41 (2009) 393–427
fractional diffusion B. Baeumer et al. JAP 46 (2009) 1100–1115
fractional kinetic equation D. Márquez-Carreras AAP 41 (2009) 893–910
fractional white noise A. Sly JAP 44 (2007) 393–408
free boundary in optimal stopping T. L. Lai et al. AAP 39 (2007) 753–775
full-history dependence M. Tamaki JAP 46 (2009) 1086–1099
functional discretely sampled, of Lévy process M. Schröder AAP 39 (2007) 245–270

G
Gabriel graph L. Devroye et al. AAP 41 (2009) 1123–1140
Galton–Watson process

critical S. V. Nagaev and V. Wachtel JAP 44 (2007) 753–769
linear fractional F. C. Klebaner et al. AAP 39 (2007) 1036–1053
survival in inhomogeneous E. Broman and R. Meester AAP 40 (2008) 798–814

gambler model D. Hartvigsen JAP 46 (2009) 35–54
with rational-valued house limit M.-R. Chen et al. JAP 45 (2008) 1024–1038

gambling strategy Y.-C. Yao JAP 44 (2007) 831–837
bold-play I. Grigorescu et al. JAP 44 (2007) 199–211 and Y.-C. Yao JAP 44 (2007) 212–225

game
continuous-time Markov X. Guo and O. Hernández-Lerma AAP 39 (2007) 645–668
co-operative H.-C. Chen and Y. Chow AAP 41 (2009) 154–176
lying-oracle R. Koether et al. AAP 41 (2009) 1023–1040
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multiple-trial L. A. Imhof AAP 40 (2008) 1174–1197
game problem J. Freixas JAP 44 (2007) 852–864

common-interest S. Alpern JAP 44 (2007) 1–15
Dubins–Savage Y.-C. Yao and M.-R. Chen JAP 45 (2008) 403–416
primitive-casino Y.-C. Yao JAP 44 (2007) 831–837

game tree minimax G. Alsmeyer and M. Meiners JAP 44 (2007) 586–606
gamma distribution E. S. Allman et al. AAP 40 (2008) 229–249 and V. Baumstark and G. Last AAP

(SGSA) 41 (2009) 911–939
gamma process with self-similar limit R. Finlay and E. Seneta JAP 44 (2007) 950–959
gamma random variable P. Vellaisamy and N. S. Upadhye JAP 46 (2009) 272–283
gap length in geometric distirbution R. Grübel and P. Hitczenko JAP 46 (2009) 1038–1051
GARCH process exponential continuous-time S. Haug and C. Czado JAP 44 (2007) 960–976
Gaussian bridge L. Caramellino and B. Pacchiarotti AAP 40 (2008) 424–453
Gaussian process with stationary increments O. E. Barndorff-Nielsen et al. JAP 46 (2009) 132–150
Gaussian random field H. P. Chan AAP (SGSA) 41 (2009) 647–663
GEM representation F. Xu JAP 46 (2009) 392–401
gene flow from transgenic species N. Lanchier and C. Neuhauser JAP 44 (2007) 770–787
genetic algorithm

mutation-based L. Rigal and L. Truffet AAP 39 (2007) 141–161
mutation-selection C. Dombry AAP 39 (2007) 550–568
with tempererd restart F. Mendivil et al. JAP 46 (2009) 960–974

genetic drift in Feller process A. Bobrowski AAP 40 (2008) 734–758
genetic hitchhiking S. Leocard AAP 41 (2009) 731–764
geometric distribution with gaps R. Grübel and P. Hitczenko JAP 46 (2009) 1038–1051
geometric random sum J. H. Blanchet and P. Glynn AAP 39 (2007) 1070–1097
Gerber–Shiu function S. M. Pitts and K. Politis AAP 39 (2007) 385–406
germ–grain model D. Dereudre AAP (SGSA) 41 (2009) 664–681
Gilbert–Mosteller problem A. V. Gnedin and D. I. Miretskiy JAP 44 (2007) 560–565
Gittins index for bandit process R. Filliger and M.-O. Hongler JAP 44 (2007) 554–559
G-network with state-dependent arrival S. C. Leite and M. D. Fragoso JAP 45 (2008) 347–362
grain convex M. Månsson AAP (SGSA) 39 (2007) 41–52
great circle model P. Neal JAP 45 (2008) 513–530
grid computing Y. Kim et al. AAP 41 (2009) 546–575
group selection rule A. M. Krieger and E. Samuel-Cahn AAP 41 (2009) 1041–1058
growth-collapse model C. Y. Robert AAP 39 (2007) 189–220 and O. Kella JAP 46 (2009) 363–371
Gumbel distribution A. Mitra and S. I. Resnick AAP 41 (2009) 797–828

H
Halfin–Whitt model A. J. E. M. Janssen et al. AAP 40 (2008) 122–143 and D. Gamarnik and

P. Momčilović AAP 40 (2008) 548–577
Hankel matrix Q.-M. He and H. Zhang AAP 39 (2007) 271–292
hat-check problem M. Brown et al. JAP 45 (2008) 1060–1070
Hausdorff dimension V. Ruiz JAP 45 (2008) 630–639

of fractal trees D. A. Croydon AAP 39 (2007) 708–730
Hawkes process E. Roy AAP (SGSA) 39 (2007) 893–897
heat equation D. Márquez-Carreras AAP 41 (2009) 893–910
heavy tail index H. Li and Y. Sun JAP 46 (2009) 925–937
heavy tails of reduced branching process A. N. Lagerås and S. Sagitov JAP 45 (2008) 190–200
heavy traffic weak-sense limit in G-network S. C. Leite and M. D. Fragoso JAP 45 (2008) 347–362
heavy-tailed data B. Ko and Q. Tang JAP 45 (2008) 85–94
heavy-tailed sum S. Wang and W. Wang JAP 44 (2007) 889–900
heavy-traffic approximation D. Gamarnik and P. Momčilović AAP 40 (2008) 548–577
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hedging Delta-strategy A. Schied and M. Stadje JAP 44 (2007) 865–879
heritability time-dependent R. Ibragimov JAP 44 (2007) 58–70
hidden Markov chain J. Ledoux et al. JAP 45 (2008) 650–669

Shannon entropy V. Ruiz JAP 45 (2008) 630–639
high-frequency based inference J. E. Figueroa-López AAP 41 (2009) 1161–1188
hitchhiking allele S. Leocard AAP 41 (2009) 731–764
hitting time and diffusivity characteristics V. De La Peña et al. JAP 45 (2008) 640–649
HIV population model T. M. Liggett and R. B. Schinazi JAP 46 (2009) 601–607
Hölder exponent A. Sly JAP 44 (2007) 393–408
homozygosity with large mutation rate F. Xu JAP 46 (2009) 392–401
Hoppe–Pólya urn L. Holst JAP 45 (2008) 901–906
household model

for infection F. Ball et al. AAP 41 (2009) 765–796
in epidemic F. Ball et al. JAP 44 (2007) 571–585

Hurst index K. J. E. Carpio and D. J. Daley JAP 44 (2007) 1047–1055
hyperbolic Brownian motion E. Orsingher and A. De Gregorio AAP 39 (2007) 588–611
hypercube S. Connor and S. Jacka JAP 45 (2008) 703–713
hypersurface with Poisson process L. M. Hoffmann AAP (SGSA) 39 (2007) 307–317

I
identifiability of Markovian evolutionary model E. S. Allman et al. AAP 40 (2008) 229–249
identity by descent (IBD) V. T. Stefanov and F. Ball AAP 41 (2009) 523–545
image analysis I. Armendáriz et al. AAP (SGSA) 41 (2009) 311–322
immigration generation-dependent I. Rahimov AAP 39 (2007) 1054–1069
implementation delay in disinvestment M. Costeniuc et al. JAP 45 (2008) 1039–1059
importance sampling

for failure probability S. Asmussen JAP 46 (2009) 768–790
state-dependent J. H. Blanchet and J. Liu AAP 40 (2008) 1104–1128

impulse control T. Tamura AAP 40 (2008) 673–695
inactivity time P. Zhao et al. JAP 45 (2008) 1113–1125
incomplete market F. Oertel and M. Owen JAP 44 (2007) 880–888
independent increments G. Deligiannidis et al. JAP 46 (2009) 1130–1145
indifference valuation C. Frei and M. Schweizer AAP 40 (2008) 401–423
infected individuals with different disease severity F. Ball and T. Britton AAP 39 (2007) 949–972
infection competing L. P. R. Pimentel AAP (SGSA) 39 (2007) 53–76
infection model

endemic D. A. Kessler JAP 45 (2008) 757–778
urn-based random-allocation G. S. Tsitsiashvili JAP 44 (2007) 990–995

infectivity and susceptibility F. Ball and T. Britton AAP 39 (2007) 949–972
variable P. Neal JAP 44 (2007) 41–57

infinite descent J. Bertoin et al. JAP 45 (2008) 714–726
infinite divisibility A. G. Pakes JAP 44 (2007) 295–305
influenza virus and phylogenetic tree model T. M. Liggett and R. B. Schinazi JAP 46 (2009) 601–607
inheritance model multisex R. Ibragimov JAP 44 (2007) 58–70
input process fluid cluster Poisson V. Fasen and G. Samorodnitsky AAP 41 (2009) 393–427
insensitivity of stochastic network S. Zachary JAP 44 (2007) 238–248
insider trading Y. Hu and B. Øksendal JAP 44 (2007) 742–752
insurance claim

discounted aggregate Q. Tang JAP 44 (2007) 285–294
in two-risk model S. Wang and W. Wang JAP 44 (2007) 889–900
stationary stable U. T. Alparslan and G. Samorodnitsky AAP 39 (2007) 360–384

insurance model with borrowing A. A. Borovkov AAP 41 (2009) 1141–1160
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insurance risk
and present value of dividend A. E. Kyprianou and Z. Palmowski JAP 44 (2007) 428–443 and

J.-F. Renaud and X. Zhou JAP 44 (2007) 420–427
Lévy model with tax A. E. Kyprianou and X. Zhou JAP 46 (2009) 1146–1156
Lévy-modelled H. S. Park and R. Maller AAP 40 (2008) 716–733

integral transform growth in Galton–Watson process D. Tokarev JAP 45 (2008) 472–480
integrated Gaussian process X. He and Y. Hu JAP 44 (2007) 685–694
interacting diffusion L. Rüschendorf JAP 45 (2008) 279–286
interacting particle system X. Qi AAP 40 (2008) 759–797
interest rate insurer’s credit/debit J. Zhu and H. Yang JAP 45 (2008) 818–830
internet neutrality T. Konstantopoulos et al. AAP 40 (2008) 1072–1103
internet transfer protocol T. J. Ott and J. Swanson JAP 44 (2007) 618–635
intersection density for hypersurface process L. M. Hoffmann AAP (SGSA) 39 (2007) 307–317
invariance principle O. Durieu JAP 45 (2008) 1086–1096
inverse gamma process F. Ballani et al. JAP 44 (2007) 99–114
inverse problem V. De La Peña et al. JAP 45 (2008) 640–649
investment

Lévy-process return on C. C. Heyde and D. Wang AAP 41 (2009) 206–224
strategy for small investor J. A. Londoño JAP 46 (2009) 55–70

investment timing problem S.-K. T. Wong AAP 40 (2008) 163–182
isolation and vaccination in epidemic model F. Ball et al. JAP 44 (2007) 571–585
isomorphic trees M. Bóna and P. Flajolet JAP 46 (2009) 1005–1019

J
Jiřina process

extinction speed for Y. Li AAP 41 (2009) 576–599
generalized Y. Li JAP 46 (2009) 453–462

job replication on multiserver system Y. Kim et al. AAP 41 (2009) 546–575
jump

in random walk with barrier A. Iksanov and M. Möhle AAP 40 (2008) 206–228
size-ordered S. Covo AAP 41 (2009) 367–392
with rational transform A. L. Lewis and E. Mordecki JAP 45 (2008) 118–134

jump density monotone R. L. Loeffen JAP 46 (2009) 85–98
jump diffusion Y.-T. Chen et al. JAP 46 (2009) 71–84

and option pricing P. V. Gapeev JAP 44 (2007) 713–731
jump process with diffusions R. Ferland and G. Giroux JAP 45 (2008) 45–54
jump-free process reflected R. Bekker et al. AAP 41 (2009) 177–205

K
Kac model with infinite energy E. Carlen et al. JAP 45 (2008) 95–106
Karlin–Rinott inequality Y. Yu AAP 40 (2008) 1223–1226
kernel estimator N. Privault and X. Wei JAP 44 (2007) 806–823
Kesten–Stigum theorem R.-L. Liu et al. JAP 46 (2009) 479–496
killed diffusion B. Casella and G. O. Roberts AAP 40 (2008) 273–291
Kolmogorov distance T. C. Christofides and E. Vaggelatou JAP 46 (2009) 255–271
k-out-of-n system with independent components P. Zhao et al. JAP 45 (2008) 1113–1125
Krawtchouk polynomial J. A. Adell et al. AAP 40 (2008) 1033–1047

L
ladder epoch for random walk V. Wachtel AAP 41 (2009) 1189–1214
ladder height H. S. Park and R. Maller AAP 40 (2008) 716–733

first ascending Z. Cui et al. AAP 41 (2009) 469–494
Lagrangian method for wave model S. Åberg AAP 39 (2007) 1020–1035
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Laguerre tessellation random C. Lautensack and S. Zuyev AAP (SGSA) 40 (2008) 630–650
Lamperti’s transformation A. E. Kyprianou and J. C. Pardo JAP 45 (2008) 1140–1160
Laplace transform on logarithmic scale A. G. Rossberg JAP 45 (2008) 531–541
Laplace–Stieltjes transform rational M. Fackrell AAP 41 (2009) 1005–1022
LARCH model D. Surgailis AAP 40 (2008) 1198–1222
large deviation M. Raič AAP 39 (2007) 731–752

in class-distinguishable occupancy problem P. Dupuis et al. JAP 44 (2007) 115–141
in Markov-modulated risk model F. Gao and J. Yan JAP 45 (2008) 800–817
in risk measurement S. Weber JAP 44 (2007) 16–40

large deviation estimate for Weibull process K. R. Duffy and A. Sapozhnikov JAP 45 (2008) 107–117
lattice one-dimensional periodic M. Axelson-Fisk and O. Häggström AAP 41 (2009) 1102–1122
lattice path counting and matrix analysis J. S. H. van Leeuwaarden et al. JAP 46 (2009) 507–520
lattice perturbation R. Cont and E. Tanimura AAP (SGSA) 40 (2008) 939–965
law of large numbers for random graph A. R. Wade AAP (SGSA) 39 (2007) 326–342
leaky bucket control in packet network F. M. Guillemin et al. JAP 44 (2007) 332–348
leaves in random trees W. Bryc et al. AAP 41 (2009) 845–873
level crossing K. Borovkov and G. Last AAP 40 (2008) 815–834
leverage effect S. Haug and C. Czado JAP 44 (2007) 960–976
Lévy measure upper truncated S. Covo AAP 41 (2009) 367–392
Lévy model

dividends in A. E. Kyprianou and Z. Palmowski JAP 44 (2007) 428–443 and J.-F. Renaud and
X. Zhou JAP 44 (2007) 420–427

for point process G. Hellmund et al. AAP (SGSA) 40 (2008) 603–629
time-changed J. E. Figueroa-López AAP 41 (2009) 1161–1188

Lévy noise D. Applebaum and M. Siakalli JAP 46 (2009) 1116–1129 and Z. Kabluchko and
E. Spodarev AAP (SGSA) 41 (2009) 13–37

Lévy process
approximating small jumps in S. Covo JAP 46 (2009) 732–755
convoluted C. Bender and T. Marquardt JAP 46 (2009) 609–628
inverse Gaussian M. Schröder AAP 39 (2007) 245–270
reflected R. Bekker et al. JAP 45 (2008) 314–332 and T. Konstantopoulos et al. AAP 40 (2008)

1072–1103 and X. Zhou JAP 44 (2007) 1012–1030
scale functions of spectrally negative B. A. Surya JAP 45 (2008) 135–149
scaled B. Franke JAP 44 (2007) 732–741
spectrally negative E. J. Baurdoux JAP 46 (2009) 542–558 and L. Breuer JAP 45 (2008) 779–799

and R. L. Loeffen JAP 46 (2009) 85–98
with adaptable exponent R. Bekker et al. AAP 41 (2009) 177–205
with overshoot and undershoot H. S. Park and R. Maller AAP 40 (2008) 716–733
with positive jumps A. L. Lewis and E. Mordecki JAP 45 (2008) 118–134

Lévy subordinator T. R. Hurd and A. Kuznetsov JAP 46 (2009) 181–198
Lévy-stable behaviour D. Surgailis AAP 40 (2008) 1198–1222
lifetime failure-dependent M. Burkschat JAP 46 (2009) 1052–1072
linear nanosystem N. Ebrahimi JAP 45 (2008) 879–887
linear probing hashing S. Janson and N. Petersson JAP 46 (2009) 593–600
linear regression B. Bercu et al. JAP 46 (2009) 151–169
L log L criterion R.-L. Liu et al. JAP 46 (2009) 479–496
load balancing in communications network M. Draief et al. JAP 46 (2009) 199–220
local linear approximation F. Carbonell and J. C. Jimenez JAP 45 (2008) 201–210
local structure of random mapping J. C. Hansen and J. Jaworski AAP 40 (2008) 183–205
log skew-normal distribution G. D. Lin and J. Stoyanov JAP 46 (2009) 909–916
logarithmic inversion A. G. Rossberg JAP 45 (2008) 531–541
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log-concavity Y. Yu JAP 46 (2009) 244–254
of rank sequence K. Markström JAP 44 (2007) 1119–1121

lognormal approximation with large variance A. G. Rossberg JAP 45 (2008) 531–541
log-Sobolev inequality S. Feng and F.-Y. Wang JAP 44 (2007) 938–949
long-range percolation B. N. B. De Lima and A. Sapozhnikov JAP 45 (2008) 287–291
long-range dependence V. V. Anh et al. AAP 40 (2008) 1129–1156

in crash process C. Y. Robert AAP 39 (2007) 189–220
of Markov chain K. J. E. Carpio and D. J. Daley JAP 44 (2007) 1047–1055
of traffic with shared buffer K. Majewski AAP 39 (2007) 407–428

loss re-estimation F. Biagini et al. JAP 45 (2008) 831–845
loss system with resource reservation Y. Lu and A. Radovanović JAP 44 (2007) 1088–1102
lumpability and finite stochastic systems J. Ledoux et al. JAP 45 (2008) 650–669
lumped Markov chain V. B. Yap JAP 46 (2009) 497–506
Luria–Delbrück distribution Q. Zheng JAP 46 (2009) 1221–1224

M
Malliavin calculus E. Alòs and C.-O. Ewald AAP 40 (2008) 144–162 and N. Privault and X. Wei

JAP 44 (2007) 806–823
marginal distribution transformed C. Klüppelberg and S. I. Resnick JAP 45 (2008) 67–84
marked Poisson process H. P. Chan AAP (SGSA) 41 (2009) 647–663
market model

microstructure and volatility J. H. C. Woerner AAP 39 (2007) 531–549
with friction R. Ferland and G. Giroux JAP 45 (2008) 45–54

Markov additive process J. L. Spouge JAP 44 (2007) 1122
model for DNA sequence J. L. Spouge JAP 44 (2007) 514–527
with positive jumps L. Breuer JAP 45 (2008) 779–799

Markov branching process
explosive case A. Chen et al. JAP 44 (2007) 279–283
extinction of subcritical P. Jagers et al. AAP 39 (2007) 569–587

Markov chain
conditioned never to wait S. Jacka JAP 46 (2009) 812–826
infinite-state banded W. K. Grassmann and J. Tavakoli AAP 40 (2008) 1157–1173
interest model M. Diasparra and R. Romera JAP 46 (2009) 99–112
long-range dependent K. J. E. Carpio and D. J. Daley JAP 44 (2007) 1047–1055
marginal H. Zhou and K. Lange AAP 41 (2009) 270–291
optimal embedded G. Nuel JAP 45 (2008) 226–243
reducible R. Abraham et al. JAP 44 (2007) 652–660
strongly ergodic O. Durieu JAP 45 (2008) 1086–1096
with hybrid repeating row A. Dudin et al. JAP 45 (2008) 211–225

Markov chain Monte Carlo
adaptive algorithm G. O. Roberts and J. S. Rosenthal JAP 44 (2007) 458–475
in forest simulation H. Dai AAP 40 (2008) 897–917
optimal transition kernel H. Daduna and R. Szekli JAP 45 (2008) 846–878

Markov chain transform F. C. Klebaner et al. AAP 39 (2007) 1036–1053
Markov decision process I. Maoui et al. AAP 39 (2007) 898–921

continuous-time jump Q. Zhu and T. Prieto-Rumeau JAP 45 (2008) 417–429
Markov jump process S. N. Socoll and A. D. Barbour JAP 46 (2009) 690–708
Markov population process density-dependent S. N. Socoll and A. D. Barbour JAP 46 (2009)

690–708
Markov random walk with small drift C.-D. Fuh AAP 39 (2007) 826–852
Markov renewal process diffusion approximation for S. P. Clark and P. C. Kiessler JAP 44 (2007)

366–378
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Markovian arrival process perturbed, in risk model E. C. K. Cheung and D. Landriault JAP 46
(2009) 521–541

Markovian switching F. Xi and G. Yin JAP 46 (2009) 221–243
Markov-modulated Ornstein–Uhlenbeck process X. Xing et al. JAP 46 (2009) 709–720
Martin boundary P. Jagers et al. AAP 39 (2007) 569–587
martingale

ASCLT for B. Bercu et al. JAP 46 (2009) 151–169
positive affine F. Biagini et al. JAP 45 (2008) 831–845

matching infinite bipartite R. Caldentey et al. AAP 41 (2009) 695–730
matching problem in DNA sequence M. R. Kantorovitz et al. JAP 44 (2007) 788–805
Matérn process M. L. Huber and R. L. Wolpert AAP (SGSA) 41 (2009) 958–977
matrix-analytic method W. K. Grassmann and J. Tavakoli AAP 40 (2008) 1157–1173
matrix-exponential distribution M. Fackrell AAP 41 (2009) 1005–1022 and Q.-M. He and H. Zhang

AAP 39 (2007) 271–292
maximin fixed-point equation G. Alsmeyer and M. Meiners JAP 44 (2007) 586–606
maximum exceedance of a sequence of random variables X. Hao et al. JAP 46 (2009) 559–570
maximum of moving sum H. P. Chan AAP (SGSA) 41 (2009) 647–663
m-discount optimality H. Jasso-Fuentes and O. Hernández-Lerma JAP 46 (2009) 372–391
mean field model F. Xi and G. Yin JAP 46 (2009) 221–243
median of products of averages (MPA) W. Niemiro and P. Pokarowski JAP 46 (2009) 309–329
message delivery in small-world model A. Ghate AAP (SGSA) 40 (2008) 966–978
Metropolis algorithm G. O. Roberts and J. S. Rosenthal JAP 44 (2007) 458–475
Metropolis–Hastings algorithm J.-F. Delmas and B. Jourdain JAP 46 (2009) 938–959
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